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Universidad de Alicante 
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Fax: +34 965 90 3898 
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EDUCATION 
  
   2004                            Ph.D. in Economics, University of Rochester. 

Thesis: Essays on Portfolio Choice. 
Advisor: Per Krusell. 
Fields of Specialization: Macroeconomics and Labor Economics. 
 

   2000                           M.A. in Economics, University of Rochester. 
 

1998 M.A. in Economics, CORIPE Piemonte. 
 
1997 Laurea (B.A.) in Economics, Univeristà degli Studi di Torino. 

 
 
PROFESSIONAL EXPERIENCE 
 
Current Position 
 
Sep 2004-Present         Assistant Professor, Department of Economics, Universidad de Alicante. 
 
Other affiliations 
 

2008-Present          Fellow CeRP (Center for Research on Pensions and Welfare Policy 
 
Past experience 
 
Sep 2000-Jun 2002      Teaching Assistant, Department of Economics and William E. Simon School  
                                     of Business, University of Rochester. 
 
Jul 1999                       Research Assistant, Department of Economics, Università degli Studi di       

mailto:claudio@merlin.fae.ua.es


                                     Torino. 
 
Jan 1995-Dec 1996     Teaching Assistant, Department of Economics and Department of 
                                    Mathematics for Finance, Università degli Studi di Torino. 
 

 
PUBLISHED AND FORTHCOMING PAPERS 
 

1. 2009. “Learning, Ambiguity and Life-Cycle Portfolio Choice”. Review of Economic 
Dynamics. (Forthcoming). 

 
2. 2009. “Asset Pricing in a Production Economy with Chew-Dekel Preferences”, with Rui 

Castro and Gian Luca Clementi, Review of Economic Dynamics. (Forthcoming) 
 
3. 2009. “Life-Cycle Portfolio Choice: The Role of Heterogeneous Under-Diversification”, 

Journal of Economic Dynamics and Control. (Forthcoming) 
 
4. 2007. “Increasing Returns to Savings and Wealth Inequality”, Review of Economic 

Dynamics, (10) 4, 646-675 
 

 
 
WORKING PAPERS 
 

 
1. “Private Equity Returns in a Model of Entrepreneurial Choice with Learning”, 2009. 

Accepted at the B.E. Journal of Macroeconomics, Topics. 
 

2. “Learning, Life-Cycle and Entrepreneurial Investment”, IVIE working paper, WP-AD 
2006-29. 

 
 
REFEREEING ACTIVITY 
 
Journal of Macroeconomics, Journal of Economic Dynamics and Control, IVIE WP AD series. 
 
 
CONFERENCE PARTICIPATION 
 
Presenter 
 
2009    Society for Economic Dynamics Annual Meeting, Istanbul. (July) 
 
2009   Canadian Economic Association Annual Conference, Toronto. (May) 
 
2008   North American Summer Meetings of the Econometric Society, Pittsburgh, PA. (June) 
 
2007   CERP Workshop on the Economics of Ageing, Turin (May) 
           II REDg Workshop on Dynamic General Equilibrium Macroeconomics, Santiago de    
           Compostela (April) 



 
2006   European Economic Association, EEA-ESEM Vienna (August). 
           Society for Economic Dynamics Annual Meetings, Vancouver (July).  
 
 
2005   Society for Economic Dynamics Annual Meetings, Budapest (June). 
           Midwest Macroeconomics Meetings, Iowa City (May). 
 
2004   Portuguese Financial Network, Lisbon (July). 
           Villa Mondragone Workshop, Rome (July). 
           Society for Economic Dynamics Annual Meetings, Florence (July). 
 
 
 
 
SEMINAR PRESENTATIONS 
 
2008    CeRP - Collegio Carlo Alberto (April) 
            Universidad de Vigo (March) 
 
2006   CEMFI, Madrid (February) 
 
2005   CeRP, Turin (April) 
 
2004   Universidad de Alicante (March) 
           Universidade Nova de Lisboa (February)  
           SUNY Buffalo (January) 
 
2003   University of Rochester (November) 
 
 
FELLOWSHIPS, SCOLARSHIPS AND AWARDS 
 

 IVIE research grant, 2008 
 

 Spanish Ministerio de Educación y Ciencia Project SEJ 2007-62656 
 

 Wallis Institute of Political Economy Award, 2004. 
 

 University of Rochester Fellowship and Tuition Scholarship, 1998-2001. 
 

 Ph.D. Scholarship, Università degli Studi di Torino, 1998. 
 

 CORIPE Piemonte, Fellowship and Tuition Scholarship, 1997. 
 

 Università degli Studi di Torino Tuition Scholarship 1992-1993. 
 

 
TEACHING 
 



Advanced Macroeconomics I (Undergraduate) 2004-present 
Financial Macroeconomics (Doctoral) 2006, Advanced Macroeconomics I (Doctoral) 2009. 


